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Abstract

The aim of this paper is to conduct two group reductions for matrix spectral problems simul-
taneously. We formulate reduced Ablowitz-Kaup-Newell-Segur matrix spectral problems
under two local group reductions, and construct associated hierarchies of matrix integrable
models, which keep the corresponding zero curvature equations invariant. In this way, vari-
ous integrable models can be generated via zero curvature equations.
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1 Introduction

Matrix spectral problems are key objects in formulating integrable models and their soliton
solutions. Zero curvature equations are representations of integrable models, which are the
compatibility conditions of spatial and temporal matrix spectral problems. The universal
approach for Cauchy problems of integrable models, called the inverse scattering transform,
is completely based on Lax pairs of matrix spectral problems [1].

Motivated by gauge transformations, conducting group reductions for matrix spectral
problems, which keep the zero curvature equations invariant, can yield reduced zero curva-
ture equations, and thus, reduced integrable models [2]. The nonlinear Schrédinger equa-
tions and the modified Korteweg-de Vries equation are such typical examples, which are
generated by one group reduction (see, e.g., [3—6], for more examples). Based on the
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Ablowitz-Kaup-Newell-Segur (AKNS) matrix spectral problems, taking one group reduc-
tion leads to one kind of reduced integrable nonlinear Schrodinger type models and two
kinds of reduced integrable modified Kortweweg-de Vries type models. Moreover, taking
a pair of group reductions can engender more diverse integrable models. However, some
additional constraint conditions are required to satisfy, which are raised by the compatibility
conditions between two group reductions. Such conditions bring relations between entries
of spectral matrices in matrix spectral problems and are usually hard to achieve.

The idea of taking group reductions has also been applied to construction of nonlocal
integrable models [7]. Based on one nonlocal group reduction for the AKNS matrix spectral
problems, one can generate three kinds of reduced integrable nonlinear Schrodinger type
models, and two kinds of reduced integrable modified Kortweweg-de Vries type models
[8]. The inverse scattering transform has also been successfully applied to nonlocal inte-
grable models (see, e.g., [9-12]). Moreover, many other efficient approaches solve nonlocal
integrable models, and particularly, construct soliton solutions. Among those methods are
the Hirota bilinear method, Darboux transformation, Biclund transforms and the Riemann-
Hilbert technique (see, for example, [13—16]). It is also shown [17] that a nonlocal reduction
on the full-line, leading to the nonlocal nonlinear Schrodinger equation from the AKNS
spectral problem, can be recast as a local reduction on the half-line.

In this paper, we would like to propose a pair of specific local group reductions for the
AKNS matrix spectral problems, to generate reduced integrable models. The other sections
of the paper are structured as follows. In the next section, we recall the AKNS hierarchies of
matrix integrable models and their matrix spectral problems to prepare the subsequent anal-
yses. Then we consider two local group reductions for the AKNS matrix spectral problems
simultaneously and compute reduced hierarchies of local integrable models, which consist
of commuting flows. The whole theory of formulating reduced AKNS matrix spectral prob-
lems and reduced corresponding matrix integrable models is illustrated by a few concrete
examples., which also present novel integrable models. A conclusion and some discuss ions
are given in the last section.

2 The AKNS Matrix Integrable Hierarchies Revisited

In order to facilitate the subsequent analyses, let us recall the AKNS hierarchies of matrix
integrable models and their corresponding matrix spectral problems.
First, let A stand for the spectral parameter, and p and g be two matrix potentials:

p:p(xat):(pjk)mxns q:q(x»t):(qkj)nxms (D

where m, n > 1 are two arbitrarily given natural numbers. The matrix AKNS spectral prob-
lems are defined by

—igy=U¢, U=U(u,)) = A+ P), 2)
and
—igy =V, v =yl ) =0"Q+ 0", r>0, 3)

with u = u(p, q) being the potential. In this Lax pair of matrix spectral problems, the (m +
n)-th order square matrices, A and €2, are given by

A =diag(0l11m, Olz[n), Q =diag(lgll’n7ﬁ21n)7 (4)
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where [ is the identity matrix of size k, and «;, ap and B, B, are two pairs of arbitrarily
given distinct real constants, which show the diversity of matrix spectral problems but do
not affect associated integrable models very much. The other two (m + n)-th order square
matrices, P and Q"7, are defined by

0
P=P(u>=[ p}, )
q O

which is called the potential matrix, and
r—1 a[rfs] b[rfs]
[r] — )»S 6
Q ; |:c[r—sj d[r—s] ’ ( )
where al*1, b1, ¢! and 4" are defined recursively through
bloj = 0’ ClOJ = 0’ 61[0] = ﬂllma d[OJ = ﬂ21n7 (7)
and
' | R , '
pls+11 — _(_leleJ _ pd[AJ +amp),
o
cls+1 — l(iclf] + qa[S] _ d[:]q)
a x » s>0, ®)

a£s+l] — l.(pC[S+11 _ b[x«H]q)7

d)[(s-%—l] — i(qbl“'” — cl””p),

where o = a; — a; and zero constants of integration are taken in the determination of a!!
and d¥!. Particularly, we can have

B B B

QM==P, QW ="4P = 1, ,(P*+iPy),
o o o
and
o = E#P — ﬂum Z(P2HiP) — ﬁ(i[P, P+ P, +2P7),
o a2 ol

where B = 8, — B, and 1, , = diag(l,,, —1,). It is easy to see from the recursive relations in
(8) with (7) that

absl  pls]

W=y A=whl=% )1~ 9

Z Z cbsl o gls) ®)
5>0 s>0

determines a Laurent series solution to the stationary zero curvature equation

W, =ilU, W], (10)

where U is given in (2). Such a formal series solution is crucial in generating integrable
hierarchies (see, e.g., [18, 19] for examples).

@ Springer



17 Page4of13 W.-X. Ma

Then, it is direct to see that for each pair of m, n > 1, the compatibility conditions of the
two matrix spectral problems in (2) and (3), namely, the zero curvature equations:

U — V" +iu, v =o, r>0, (11
present one matrix AKNS integrable hierarchy
pr=iab!™ g, = —iacl™ r>0. (12)

The case of m = n = 1 reduces to the typical AKNS integrable hierarchy [20]. By the trace
identity [21], each member in the above matrix integrable hierarchy can be showed to pos-
sess a bi-Hamiltonian structure and infinitely many symmetries and conserved quantities
(see, e.g., [22, 23] for more details).

The first and second nonlinear (corresponding to r = 2, 3) integrable models in (12) give
us the AKNS matrix nonlinear Schrodinger equations:

B . B .
D= —Et(pm +2pqp), q: = ;t(qxx +24qpq), (13)

and the AKNS matrix modified Korteweg-de Vries equations:

B B
P = —;(pm +3pgpx +3pxqp), q; = —ﬁ(qm +349.pq +3qpq:),  (14)

where p and g are the two matrix potentials defined by (1). More examples could be found
in the literature (see, e.g., [24, 25]).

3 Reduced AKNS Spectral Problems and Integrable Hierarchies
3.1 Reduced AKNS Matrix Spectral Problems

Assume that X; and X, are two constant invertible Hermitian matrices of orders m and n,
respectively, and A; and A, are other two constant invertible matrices of orders m and n,
respectively. Then, we form the two bigger invertible constant matrices of order m + n:

2:[%‘ )gz], A:[Aol AOZ]. (15)
All such matrice form a group I" under the matrix multiplication.
For the spectral matrix U in (2), we propose the following pair of group reductions:
SUWET =0T =UR) (16)
and
AUMA =UW0), amn

where T and * denotes the Hermitian transpose and the complex conjugate. These show the
two invariance properties under similarity transformations, and in (16) and (17), two groups

{(Z, £() e (T, ™)} with (M fHO) (P fE100)) = (2B I FRI0M)),
(18)
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and
{(A, g) € (T, €®)} with (A", g0y (AP, gP1(0)) = (ATTAP gM(gPI(0))), (19)

are taken, respectively.
Noting the characteristic form of U, we can see that these two group reductions lead
equivalently to

Pyl =PT, (20)
and
APA ' =P, (21)

respectively. These actually require the following corresponding constraints for the two ma-
trix potentials p and g:

P=%"¢'Sorg=5,"p'%,, (22)
and
p:AlpAgl, q:Aqufl. (23)
As a consequence of (22) and (23), the first matrix potential p needs to satisfy
Aip=pAy, STIATS p=pEiAlS,, (24)
or the second matrix potential g needs to satisfy
gAL = Nagq, ¢S ATS = 25T AT0g. (25)

Therefore, under both group reductions in (16) and (17), we have a class of reduced AKNS
matrix spectral problems:

(26)

. al)‘lm p
~ig,=Up. U=| ,
DN p’El oAl

where p needs to satisfy the constraints in (24), or equivalently,

27)

arl, T7'qTE,
—igy=U¢, U=

q arAl,

where g needs to satisfy the constraints in (25).

3.2 Associated Reduced Matrix Integrable Hierarchies

Following the two group reductions in (16) and (17), one can show that

{ TWME T =W = Wa)),
(28)

AWOAT = W),
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where W is given by (9). These invariance properties guarantee that for each r > 0, we have

VIR = v G = (v o))
(29)
AVITOOA™ = v,
and
oz = () = (@M ()T,
(30)
AQ AT = 0" (),

where VU1 and QU7 are given in (3) and (6), respectively. Now, as a consequence of the
potential constraints (22) and (23), we see that

>0, (31)

S, - VI +i[u, v e = Ul - v iUt v,
AU, — VI iU, VDA~ = U, — VI +i[U, VI,

and thus, the matrix AKNS integrable models in (12) become a hierarchy of reduced AKNS
matrix integrable models:

— iy plrt1l
P = iab"* |q:2;]pTEl’ r>0, (32)
where p is a reduced m x n matrix potential satisfying (24), or equivalently,

g =—ioc" | _o1ip, 720, (33)
where ¢ is a reduced n x m matrix potential satisfying (25). Moreover, every member in
the reduced hierarchy (32) or (33) has a Lax pair consisting of the reduced matrix spectral
problems in (2) and (3) and possesses a hierarchy of commuting symmetries and conserved
densities reduced from those for the matrix integrable AKNS models in (12). The Lax pair
of reduced matrix spectral problems are made of (26) and

—i¢ = V[r]|q=):2*1p'tzl¢v r >0, (34)
or equivalently, (27) and
—igp =V _g-15,8. 1 20. (35)
Since X; and X, are arbitrary invertible constant Hermitian matrices of orders m and
n, respectively, and A, and A, are arbitrary invertible constant matrices of orders m and

n, respectively, we can generate various reduced hierarchies of matrix AKNS integrable
models.

4 lllustrative Examples
4.1 Caseof m=1andn =2

In the case of m =1 and n = 2, we present two examples.

@ Springer
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If we firstly take

o 0 0 6
=1, X = A =1, A= , (36)
0 o 5§ 0

where § and o take on values of either 1 or —1, then we have
p=(p1.8p1). g=0p' =o(pi.op)". (37)
and the reduced matrix spectral problem becomes
ok p1 dp

—i¢x:U|q:E;1pT21¢: opi i 0 |o. (38)
odpt 0

Upon going with the choice for p and ¢ in (37), we can see that the 2nd-order reduced
integrable model is just the nonlinear Schrédinger equation

. B
ipLi= 5 (Pru +4o|pil*p1), (39)

and the 3rd-order reduced integrable equation is exactly the modified Korteweg-de Vries
equation

B
PLi==—5(Prox+ 1201y *p1.x)- (40)

If we secondly take
0 o 0 4
=1 = s Ar=1, Ay = , 41)
o 0 5§ 0
where § and o take on values of either 1 or —1, then we have
p=(p1.8p1). g =08p" =0 (pi. p})", (42)
and the reduced matrix spectral problem becomes

atA p1 pi
i =Ul_yor i d=| 00pi @h 0 4. 43)
op} 0

Now going with the choice for p and ¢ in (42), we can see that the 2nd-order reduced
integrable model is precisely the nonlinear Schrodinger equation

. B
ip1i = —5(Prux +408|p11p1), (44)

and the 3rd-order reduced integrable model is exactly the modified Korteweg-de Vries equa-
tion

P = _%(pl,xxx +12081pi* p12).- (45)
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To conclude, we have shown that the nonlinear Schrédinger equation and the modified
Korteweg-de Vries equation possess different 3 x 3 matrix Lax pairs, which amend the 2 x 2

matrix Lax pairs in the existing literature [1].
4.2 Caseof m=2andn =2

In the case of m =n =2, we present a few examples below.
Let us generally take

0 [o5] 0 03 0 81 0 63
X = , Uy = , A= , A= ;
(o} 0 Oy 0 52 0 84 0
where each of o; and §; takes on values of either 1 or —1 and all of them satisfy

51825384 = 1, 01020304 = 1,

which come from the two group reductins, then we have

141 D2 82840004p]  0104D;
p= L q= ,
82832 82084p1 8830003 P35 0103 p}

and so the reduced matrix spectral problem takes the form

o 0 D1 D2
) 0 ajh  8283pr  8284p)
—l (/)x - " * ¢ .
82840204p]  0104P; oA 0
82830203p; 0103 p} 0 i

Particularly, if we firstly take
Si=—86=8=-50=1,
oy=0,=t03=*F04=1,

then we have

P P2 N Py D
p= ,gq==xp == . NE
—P2 P —P, D

(46)

47

(43)

(49)

(50)

(D

The second example here is the reduction analyzed in [26]. The two coupled nonlinear

Schrodinger integrable models read
[ ipri = 5pra £2(p1 1P = 2p2 ) p1 F 203 7).
ip2s =L pre F2Up2 = 21 p11P) p2 £2p3 p31.
and the two coupled modified Korteweg-de Vries integrable models are

{ P =—51p1 e £6(p112 = P2 prx T 6(p1 P35 + Pl p2)pas],
Pri ==L [poax £6(p1p3 + PiP2) P1ac £6( P11 = | P21 P2

@ Springer
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If we secondly take

S1==8=8=—064=1,
(54)
01 =—0y =103 =Fo4=—1,
then we have
P P2 . P =P
p= ,q=*xp' ==+ X E (55)
—DP2 D1 Py P

The second example above is the reduction discussed in [27, 28]. The two coupled nonlinear
Schrodinger integrable models read

{ ipri = 5pra £2(p1 1P+ 2p2 ) p1 F 203 71, 56
ip2s = L 1pac £ 232l +21p1 D p2 F 21 P31,
and the two coupled modified Korteweg-de Vries integrable models are
{ Pre=—L51p1cer 2611 + P21 prs = 6(p1Ps — PP P2l -
Pri=—5[poax FO6(p1P5 — PiP2) P12 £6( P11+ | P21 P2
If we thirdly take
Si=—86=—-8=00=1, (58)
then we have
|:P| P2 :|
p= . (59)
P2 —Di
Further, let us take
o=—0,=—-03=04=1;
ol=0y=—03=—034=1; (60)
01 =—0)=03=—04 = 1;

and then we have

prp Py - -pi -
9= |: * % |7 9= * P 9= * * ’ (61)
Py —Pip | P2 —Ph —P P

respectively. All three corresponding coupled nonlinear Schrédinger integrable models read

{ ipre=Gpr +20p1 2 +21p2P) p1 — 293 P71 .

ip2s = Lpae +2Up2? + 21 p11%) p2 — 2P} P31,

{ip,,t = Lprax +20p11* = 2p2 P p1 = 203 p7). .
ip2s = L poex —2Up2l> = 2p1 ) p2 + 2P 3],
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and
{ ip1e = Lp1c = 20p1 1 +20p2l) pi + 2p3 pi, .
ip2s = Llpae = 2Up2* + 21 p1 1M p2 + 23 P31,

All three corresponding coupled modified Korteweg-de Vries integrable models are
Pri=—51p1axx +6(p1 > + 1 p21) prs + 6(p1 P} — P P2 P2, )
P2 =—=5[poxxx — 6(p1p3 — PiP2) P12 +6( P11+ | P21 P2,
Pri=—L5prawx +6(p11* = P2l prc — 6(p1P5 + P} p2) o], 6
Pri ==L [posas +6(p1 95 + P{P2) P1x +6( P11 = P21 P2k,

and
Pri=—51p1axx — 61 + [ p21) prs — 6(p1 P} — P P2 P2x], .
Pri =—=5[posax +6(p1p3 — PiP2) P1x — 6( P11 + | P21 P2

These three examples of coupled nonlinear Schrodinger and coupled modified Korteweg-de
Vries integrable models are covered in the previous examples.
Finally, let us take

S1=0=—8=—0=—1, (68)

P1 P2
p= [ } . (69)
—pP2 —P1

and then we have

Further, we choose

01 =03, 03 =0y, 0103 = %1,
(70)
01 = —03, 03 = —03, 0103 ==*I;
we get
-pi D> -pi —D5
q=d{ 1 2},q=ﬂ{ 1 2}, (71)
-p; Dy P pi

respectively. The two pairs of corresponding coupled nonlinear Schrédinger integrable mod-
els are as follows:

L prax F20p11* + 212 p1 F 293 71, -
L pax F 202> + 2191 P p2 F 203 3 1;

ip1; =
ip2: =
and

ip1i=5p1Lw F20p1 12 = 21p2lP) p1 F 203 P71 -

ip2s = G pawe £2(p2* = 2Ip11) p2 £ 2pi p3l.

@ Springer
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The two pairs of corresponding coupled modified Korteweg-de Vries integrable models read

[ Pri=—51p1ae FOUP1 P + [ p21) Prx F 6(p1 5 + P} P2) P2k, -
P2 =—=L51p2cee FO61P3 + Pip2) 1 FOUPi P + P2 M) pal;
and
{ Pri=—51p1axx FOUp1 2 — [p21) prs £ 6(p1 P} — PiP2) P2k, 75
P2 =—=51p2cee £6(p1ps — Pip2) 1 F6UPi P = P2l P2l

5 Conclusion and Remarks

Two group reductions have been discussed, which reduce the AKNS matrix spectral prob-
lems, and associated reduced AKNS matrix integrable hierarchies have been presented.
Ilustrative examples of reduced AKNS matrix spectral problems and associated reduced
integrable models were given, which also show the diversity of Lax pairs that reduced in-
tegrable models could possess. One of the group reductions yields a constraint on the two
matrix potentials, and the other leads to a constraint on one of the two matrix potentials. This
is a different kind of pairs of group reductions from the ones discussed in the literature for
the nonlinear Schrédinger equations [29-32] and the modified Korteweg-de Vries equations
[33, 34].

It will be significantly important to construct soliton type solutions through various ap-
proaches, such as the Darboux transformation, the Hirota bilinear tool, Backlund transforms
and the Wronskian determinant technique. Breather wave solutions [35, 36] and lump wave
solutions [37-39] are particularly interesting. Moreover, Riemann-Hilbert problems are used
to formulate soliton solutions to integrable models, both local and nonlocal. Reduced inte-
grable models need to satisfy additional constraint conditions and so require special attention
while formulating solitons. Applications of Riemann-Hilbert problems to reduced integrable
models will be another intriguing problem worthy of further exploration.
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